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Studienarbeit aus dem Jahr 2012 im Fachbereich BWL - Investition und Finanzierung, Note: 1,3, FOM
Hochschule flr Oekonomie & Management gemeinniitzige GmbH, Munchen friher Fachhochschule,
Sprache: Deutsch, Abstract: Zidl dieser Arbeit ist die planvolle Betrachtung der im Portfoliomanagement
verwendeten Grofen Alpha und Beta. Bei diesen Faktoren handelt es sich um reine Zahlenwerte, die flr
Aulenstehende relativ abstrakt wirken kdnnen. Daher stehen die Nachvollziehbarkeit dieser Gréfen, ihre
Aufgaben und auch vorhandene Schwachstellen im Vordergrund der Arbeit. Die Seminararbeit zielt
vordergrindig auf die Vermittlung eines Grundversténdnisses von Alpha und Beta im Portfoliomanagement
ab.

Zu Beginn der Ausarbeitung werden die Grundlagen der Portfoliotheorie

néher beleuchtet. Danach bildet die Weiterentwicklung dieser Grundlagen im Capital Asset Pricing Model
den Fokus der Untersuchung. Aus diesem Modell lassen sich die Grof3en Alpha und Beta tibersichtlich
ableiten. Es wird deutlich, welche Rolle diese Werte im modernen Portfoliomanagement einnehmen, warum
die Modellpramissen unterschiedlich ausgelegt werden und welche Ergebnisse sich daraus ableiten lassen.

Die kritische Betrachtung von Alpha und Beta schlief3t sich an. Eswird

aufgezeigt, in wieweit die Faktoren beeinflusst werden kénnen und welche Auswirkung eine solche
Veranderung haben kann. Eine kurze Zusammenfassung der Ergebnisse und ein Ausblick auf mdgliche
Entwicklungen im Portfoliomanagement bilden den Abschluss der Arbeit.
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From reader reviews:
Lisa Gaither:

Book isto be different for each and every grade. Book for children until finally adult are different content.
We all know that that book is very important for al of us. The book Alpha und Betaim
Portfoliomanagement (German Edition) was making you to know about other know-how and of course you
can take more information. It is very advantages for you. The publication Alphaund Betaim
Portfoliomanagement (German Edition) is not only giving you alot more new information but also to be
your friend when you truly feel bored. Y ou can spend your own spend time to read your reserve. Try to make
relationship together with the book Alphaund Betaim Portfoliomanagement (German Edition). Y ou never
really feel lose out for everything when you read some books.

Beth Stewart:

A lot of people always spent al their free time to vacation or maybe go to the outside with them household
or their friend. Are you aware? Many alot of people spent these people free time just watching TV, or
maybe playing video games all day long. If you would like try to find a new activity thisislook different you
can read the book. It isrealy fun for you personaly. If you enjoy the book that you simply read you can
spent the entire day to reading areserve. The book Alpha und Betaim Portfoliomanagement (German
Edition) it doesn't matter what good to read. There are alot of people that recommended this book. They
were enjoying reading this book. If you did not have enough space to devel op this book you can buy
typically the e-book. Y ou can mOore simply to read this book from the smart phone. The priceis not to cover
but this book features high quality.

Peter Mullins;

This Alpha und Betaim Portfoliomanagement (German Edition) is brand new way for you who has intense
curiosity to look for some information since it relief your hunger info. Getting deeper you upon it getting
knowledge more you know otherwise you who still having tiny amount of digest in reading this Alpha und
Betaim Portfoliomanagement (German Edition) can be the light food in your case because the information
inside that book is easy to get by simply anyone. These books develop itself in the form that is reachable by
anyone, yeah | mean in the e-book application form. People who think that in e-book form make them feel
drowsy even dizzy this guide is the answer. So thereis absolutely no in reading a book especially this one.
Y ou can find actually looking for. It should be here for anyone. So , don't miss this! Just read this e-book
type for your better life and also knowledge.

Daniel Scholz:

Y ou may get this Alpha und Beta im Portfoliomanagement (German Edition) by go to the bookstore or Mall.
Just viewing or reviewing it can to be your solve difficulty if you get difficulties for the knowledge. Kinds of
this publication are various. Not only by written or printed but additionally can you enjoy this book simply



by e-book. In the modern era such as now, you just looking of your mobile phone and searching what your
problem. Right now, choose your personal ways to get more information about your book. It is most

important to arrange you to ultimately make your knowledge are till revise. Let's try to choose correct ways
for you.
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